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E(RA)=Z R]*Pi
ERa= (0.25%0.5)+(0.1*0.2)+(-0.05*0.3) = 0.13

ol

ol

E(Rg)=(0.2*0.5)+(0.15%0.2)+(-0.04*0.3) = 0.118 11
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8 =/ Pi*(Ri-ER)

2

Pi*(Ri-ER)’ | (RI-ER)’ | RI-ER ER Ri| PI
0.0033 | 0.0067 | 0.082 | 0.118 02| 05
0.0002 | 0.001 | 0.032 | 0.118 | 0.15]| 0.2
0.0074 | 0.0249 | -0.158 | 0.118 | -0.04 | 0.3

> =0.0109 / 6=0.1044
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Pi*(Ri-ER)* | (RI-ER)* | RI-ER | ER Ri| PI

0.0072 | 0.0144 0.12 | 0.13 0.25 | 0.5

0.0001 | 0.0009 | -0.03 | 0.13 01| 0.2

0.0097 | 0.0324 | -0.18 | 0.13 | -0.05 | 0.3

y=0017 / & =0.13

Aday CVv=6 /ER D Ol DAY Jalea Gl
CVz=0.1044/0.118 = 0.884 s CV,=0.13/0.13=1
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8p = VW8, +Wg? 85 +(2W, W, 1o g 8, 8s)
8p = v 0.5#0.13%+0.5%+0.8847°+2(0.5%0.5%0.2*0.13%0.8847
8p = 0.4597

T p

s =Rp—Rf

sp = (0.124-0.05)/0.4594

Sp = 0.
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Rp = (0.5%0.13)+(0.5%0.18) = 0.124 : iiaall debgiall Mo clua




